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MAKPOCTATUCTUKA

20.10.05  Tpepn. peHb

Ocrartku Ha kopcyetax LIB, mnpa py6. 360,6 366,5
O6MmeHHbIN kype LIB PO, py6. 28,6715 28,61
O6MmeHHbIn kypc USD/EUR 1,1971 1,1928
LieHa Ha HepTb URALS, $/6app. 53,70 54,47
Pesepsbl LB PO, mnpg § * 148,2 0,1
MIBOR, % 1,7 18
Crasku overnight (oeHka ®K Ypancub)

BaHki nepsoro kpyra, % 1,5-2,0 0,5-0,8

BaHku BTOpOroO Kpyra, % 1,8-2,3 1,0-1,3

BaHku TpeTbero kpyra, % 2,0-2,5 1,0-1,5

Fixed Income Daily

POCCUMNCKUM PbIHOK AOJNIFOBbIX OBA3ATENLCTB

7l

PbLIHOK PYBJIEBbIX OBJIUFALIUA

MynbC PbIHKA

OCHOBHbIE COOLITUA pa3BopayYMBaNUCb Ha BanOTHOM pPbIHKE, A€ OYepeLHON OTCKOK
€Bpo OT ypoBHSA 1,19 npuBen K MaccoBOW Npogaxe Aonnapa W, kak crneacTeme, pocTy
crnpoca Ha pyGrneBble akT1BbI.

HecmoTtpsa Ha ctabunusmposaswmneca UST u gaxe nonbiTKy HEGOMbLUOrO CHWXKEHUS
[OXOOHOCTEN KasHavyencknx 06s3aTenbCcTB, LeHbl MHCTPYMEHTOB Ha emerging markets
naganu, poccuickne cyBepeHHble eBpoobnurauum pacwumpunu cnpeg k UST.

ToproBble 0060pOTbl Ha pyONeBOM pbIHKE MPOAOIHKAT CoKpallaTbCs,, OCOBEHHO
3aMeTHO COKpalleHuWe aKkTMBHOCTM B KOPMOPaTUBHOM CEKTOpe, B4YepallHuin o0bem
CAEenoK B KOTOPOM BYepa Obin Ha YPOBHE 2-MECAYHOro MUHUMYMA.

Kak Mbl 1 oxmpanu Ha cocTosiBLeMCS Buepa aykuumoHe MuHdbUH npegnoxun
uHeecTtopam npemuto B 10 6.n. npu npnobpeteHnn gopasmMelyasLuerocs Beinycka OP3
25057. AyKUMOH nokasan cpaBHUTENbHO CKPOMHbLIN cnpoc (cnpoc — 15 mnpa py6.), a
pasMelleHe TONbKO MOMOBMHbBI OT 3asiBMIEHHOro obbema, Mmoxanymn, O3HayaeT, 4To
BOMbLUMHCTBO Y4ACTHUKOB NPEANOoYIO 3anoXnTb 60MbLLYI0 MPEMUIO Ha ayKLMOHE.

CerogHsi Ha pblHKE POCCUIACKMX eBpoobnMrauuii BO3MOXEH POCT KOTMPOBOK C Liefbio
cyxeHns cnpega k UST. BHyTpeHHWA pbiHOK BMOMHE rOTOB nogdepxatb 37O
ONTUMUCTMYHOE Ha4MHaHWe, OcobeHHO Ha (OoHe OXMaaemoro pocta pyons u
HEN3MEHHO BbICOKOWN NMKBUAHOCTY.

Moka UST10 ocrtatoTcs Hwke ypoBHs 4,5% no [OXOOHOCTW, CUTyaLUs Ha pbiHKE
POCCUIACKOro Aonra He MpeacTaBnsieT Cepbes3Hon yrposbl Ans mHeBectopoB. C apyron
CTOPOHbI YCUNeHWe BONaTUIIbHOCTU Ha BHELUHWX PblHKaX NMPOLEHTHbIX CTABOK AOIMKHO
coenaTb yyacTHukoB Gornee ocMOTpUTENbHBIMU NpU BbiBOpe WMHCTPYMEHTOB ANs
VHBECTUPOBAHMISI.  .eeieiiieuieesiteeauteesiteesateesnteeansesanteeanseesnseeanbesaaseeaseeaaseeaneeesseeansseans cmp.3

TAKXE B HOMEPE

MMK

111 ksapTan 2005 r. no PCBY:
npubLINLHOCTbL NpoAoIXaeT
CHMXXaTbCA

Buepa Marnutoropckun MK o6bssun
duHaHcoBble nokasaTtenu 3a lll ksapTtan

BAHKOBCKWUW CEKTOP
Bcrynnenue B BTO moxerT 6biTh
OTJIOXKEeHO Ha rop

naBa  poccuickonm  peneraumm  Ha
neperoopax O BcTynneHun B BTO u
3aMMMHUCTPa 3KOHOMWYECKOTO pPasBUTUSA

Poccun Makecum Mepgseakos  3sassun | 2005 r. no PCBY, nepsBbiMm cpeau
cerogHsa o ToM, YTo neto-oceHb 2006 r., MeTannyprmyeckmx KOMnaHum. ..... cmp.4
BO3MOXHO, ~ Hanbornee  peanuCTUuHbIEe | FlykoMn
cpokn  npucoegmHeHus  Poccum ko O>XupaemMblii pocT Ao6bIUM
BcemupHoit  ToproBo  opraHusauMi. | no muroram 9 mecsiuer 2005 r.
....................................................... cmp.4

Lo cmp.5
FA3NPOM
3arpaHMu4HbIA NOXO# c
npopomxaercs TATUCTMUKA ..., cmp.6
....................................................... cmp.4

HoBocTu

<+ Buepa cocTosncst aykumoH no gopasmelleHunio Bbinycka OP3 25057 obbemom 8

mnpg py6. PasmelleHHbii 06bem — 4,271 mnpg py6. Cnpoc no HOMUHany CocTaBui
15,400 mnpa py6. JoxogHocTb Mo ueHe oTceveHus — 6,89% ropoBbix. [loxogHOCTb Mo
cpeaHeB3BeLLEHHON LeHe — 6,86% roposbix. [Rusbonds]

*Mnanuimnnaa uanana

anasneuue aHan3a aoJIroBbiX pbiHKOB

TenedoHn 7 (095) 785-1208
Be6-canut www.ibnikoil.ru
E-mail fisales@uralsib.ru
Bloomberg USIB

<+ pynna «CYAIl» paccmaTpuBaeT BO3MOXHOCTb Bbinycka eBpoboHgoB Ha 300

MITH JOnn. yxe B 3aToM rogy. [MHTepdakc]
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HoBocTH

<+ Buepa coctosincs aykumoH no popasmelleHuto Bbinycka OP3 25057 obvemom 8 mnpa pyb6.
PasmelleHHbI 06bem — 4,271 mnpg py6. Cnpoc no HomuHany coctasun 15,400 mnpg py6. [loxogHOCTb no
ueHe oTceveHns — 6,89% rogoBbix. [JOXOAHOCTb MO CpeAHEB3BELLUEHHOW UeHe — 6,86% rodoBbIX.

[Rusbonds]
<+ ®AC ogobpuna nokynky Masnpomom 72,7% akumn CubHedptn. [BegomocTu]
<+ BoctoyHo-Kapubeknii cyn He paspewmn komnanum IPOC, npeteHaytowen Ha 6nokupytowmn nakeT

akumn Mera®oHa, nogatb anennauuio B TanHbin coBeT npw lManate nopaos (BenukobputaHus) npotus
peLleHnss 0 TOM, 4YTO 3TOT nakeT npuHagnexut Anbde. Mexay Tem Anbda rposuT B3bickatb ¢ IPOC 500
MITH gonn. yobITKOB, NOHECEHHbIX B XoAe B cyAebHbIx pa3bupartenscts. [BegomocTu]

<+ Coset agupektopoB OAO «Hedrerasosas VHHOBaumoHHas Kopnopauws» yTBepawun pelleHue o
Bbinycke obnurayum odobemom 1,5 mnpa py6. [Cbonds]

<+ Mpynna «CYAJl» paccmaTpmBaeT BO3MOXHOCTb Bbinycka eBpoboHaoB Ha 300 MIH AOMN. yXe B 3TOM
roay. [MHTepdakc]

< OO0 «Mapwuiickun HIM3-PuHaHe» B HOsGpe 2005r. nnaHupyeT BbIMyCTUTb OBNUraLMOHHBIA 3aem
o6wmm ob6vemom 800 mnH py6. [Rusbonds]

< Evraz Group nnaHupyeT B Hayane Hos6psA pa3mecTuTb eBpoobnuraumm Ha cymmy He meHee 500
MITH Jonn., ¢ 26 okTsa6ps no 2 HoA6psA nponget road-show. [Mpanm-TACC]

<+ PCODP 3apeructpmposana Bbinycku obnuraumn Tanocto-®uHaHc (1 mnpa py6.), MNascetscepsuc (1
mMnpa py6.), 4 cepun BbinyckoB PXKI obwum obvemom 35 mnpg py6. [Cbonds]
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PbIHOK py6neBbix o6nuraumumn
KOMMEHTAPUM MO PbIHKY

lMpowedwum OHem

OcHOBHblE CODObLITUA pasBopayMBanVCb Ha BafHOTHOM PbIHKE, TAe OYepeaHoit
OTCKOK €BpO OT YpoBHS 1,19 npuBen kK MaccoBoul Npofaxe Aonnapa U, Kak
CreacTBue, PoCTy crpoca Ha pybrneBble akTUBbI.

Hecmotpsa Ha crtabunuaunposaswmecd UST n gaxe nonbiTky HebonbLioOro
CHWKEHUS1 JOXOOHOCTEN Ka3HauYencknx 0653aTenbCTB, LieHbl MHCTPYMEHTOB Ha
emerging markets naganu, poccuiickMe CcyBepeHHble eBpoobnuraumm
pacLlumpunu cnpeg k UST.

ToproBble 000poTbl Ha pybrneBoM pbliHKE MPOJOIKAOT COKpaLlaTbCH,
0COBGEHHO 3aMeTHO COKpalleHMe akTMBHOCTU B KOPMOpaTMBHOM CEKTOpE,
BYepalHU obbem cAenok B KOTOPOM BYepa Obln Ha ypoBHE 2-MECAYHOro
MUHMMYMa.

Kak Mbl 1 oxmaanu Ha cocTosBLUeMCH BYepa aykumoHe MuHduH npeanoxun
uHBectopam npemmto B 10 6.n. npu npuobpeTeHnn [opasmMellaBLLerocs
Bbinycka O®3 25057. AykUMOH nokasan CpaBHUTENTbHO CKPOMHBIA CMpOC
(cnpoc — 15 mnpg py6.), a pa3MelleHne TOMNbKO MOMOBMHbBI OT 3asBIEHHOrO
obbema, noxanyn, o3HavaeT, 4YTO OOMbLUMHCTBO YYaCTHUKOB MNpeanouysno
3anoXuTb GOMbLLYI0 MPEMUIO Ha ayKLUOHE.

3HadeHune nHaekca Uralsib-RDBI paBHo cerogHsa 1246,157 (+0,028).

BanromHbil pbIHOK — nonbimka Ne...

YpoBeHb 1,19 ocTaeTcss caMblM BaXHbIM YPOBHEM MOAAEPXKKM AN eBpo,
npeofoneTb KOTOPbIM €BPONENCKON BanoTe Nnoka He yaanocb. TeM He MeHee,
aTakn 3TOro LIeHOBOIo YPOBHS HE NPEKPaLLaoTCs U C KaXKA0N HOBOW NOMbITKON
CTaHoBSITCS BCe bonee arpeccuBHbIMM.

Tekywmn kypc eBpo — 1,1976. Kypc py6ns Ha cerogHs — 28,62 py6.

Topzoebie udeu

Hawwumn casoputamn octatotcsa Bbinycku obnuraumm OCT-2 (12,00% Ha 7
mec.), Kp Boctok (8,94% Ha 16,9 mec.), NMAUT-2 (8,53% Ha 11,8 mec.),
Cwnbupbten-4 (8,01% Ha 21 wmec.), Bonra (11,09% Ha 19,1 wmec.), NMNK-5
(11,51%).

Hawa obuwas pekoMeHgauusi Ansi MHBECTOPOB — u3beratb MOKYNOK ANMHHbIX
Gymar U cocpefoTOuUTLCS Ha KpaTKOCPOYHOM M CPEeAHECPOYHOM CerMeHTax
KPUBOM [OXOAHOCTW, OTOaBasl MNpeAnoyYTeHue nokynke 6ymar TpeTbero
aLLUernoHa.

Ce200Hs

..Ha pbIHKE POCCUICKMX eBpooGnuraunii BO3BMOXEH POCT KOTUPOBOK C LiENbio

cyxeHusi cnpega k UST. BHyTpeHHWI pbIHOK BMOMHE rOTOB MoadepXxaTtb 3TO
ONTUMUCTUYHOE HauyMHaHWe, OCOBEHHO Ha (hOHe OXuaaemoro pocta pybns u
HEW3MEeHHO BbICOKOM NTMKBUAHOCTM.

Moka UST10 ocrtatoTca Hmxke ypoBHA 4,5% no [oOXooHOCTW, CUTyauusi Ha
pblHKE POCCMWACKOrO Aofra He npeacTaBnsieT Cepbe3HOM Yrposbl  Anis
nHBectopoB. C [Opyro CTOpPOHblI YCWUMEHWE BOMNMATUIIBHOCTM Ha BHELUHWUX
pblHKaX MPOLUEHTHbIX CTABOK [OMKHO caenatb  yyacTHukoB  Gornee
OCMOTPUTENbLHBLIMW NPY BbIGOPE MHCTPYMEHTOB ANsi UHBECTUPOBAHUS.

CpedHecpoYHasi nepcriekmuea

Mbl cuuTaem, 4TO noTeHuman ANA WMHTEHCMBHOIO pocTa LUeH pybresbix
obnurauni  nNpakTM4YeckM ucuyepnaH, a, crnegosaTeflbHO,  cTpaTerns
6e30rnsagHoN MOKYMKW OMNMHHBIX Gymar U nepuoa arpecCuBHbBIX MEPBUYHbBIX
pa3MeLLeHUin C AUCKOHTOM K BTOPMYHOMY PbIHKY B Hadexne Ha AanbHenLuuni
OYpHBIA POCT pbIHKa AOMKHBLI YATW B MPOLLIIOE.

AHacmacus 3anecckas, zal_av@uralsib.ru

YPAANCUB

OWUHAHCOBASI KOPMOPALIAA
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3KOHOMMKA

BcrynneHue B BTO moxer GbITh OTNOXEHO Ha rog

OnTMMM3m OTHOCUTENBLHO BCTynJ1IeHUA Poccuu B BTO, noxoxe, noysdin...
naBa poccuiickon peneraumm Ha neperoBopax o BcCTynneHun B BTO u
3aMMUHUCTPa 3KOHOMMUYeckoro passutus Poccun Makeum Mepasenkos 3assun
cerogHs 0 ToM, 4To neto-oceHb 2006 r., BO3MOXHO, Hambornee peanucTuyHble
Ccpoku npucoeuHeHus Poccun ko BcemupHom Toprosor opraHmsaumm.

...TdK KaK BO3HUKLUKEe B XOoA4e neperoBopoB TPYAHOCTU pa3pellnTb He yaanoch.
Ewe wmecsy Hasag poccuickve BRacT OblnM HACTPOEHbl OTHOCUTENBHO
BCTynneHusi ctpaHbl B BTO Gonee onTMMUCTMYHO U B KayecTBE BEPOSITHOIO
cpoka HasblBanu aekabpb 2005 r. OgHako ¢ cepeauHbl OKTAOPS, Korga B xoae
0o4epesiHoOro payHaa ABYCTOPOHHMX M MHOTOCTOPOHHMX NeperoBopos, Poccum 1
HEKOTOPbIM KIHOYEBbLIM YJIEHAM OpraHu3auuy He yOanochb PeLuUTb CropHble
BOMPOCbI, ONTUMU3M FOCYMHOBHUKOB 3aMeTHO ybaBurics.

Poccus xoyet Gonbluen 3awWuTbl. [Jo nNoanucaHus COrnalleHus O YreHCTBe
Poccun B BTO npaeutenscteo PP HamepeHo AoOUTbLCS Nyylwimx Ans cTpaHbl
yCroBuiA B NrnaHe cybcmamMpoBaHns CenbCKoro X03ancTaea, 3alumTbl OT MMMopTa
M  OrpaHWYeHWA Ha WHOCTPaHHYD 9SKOHOMMWYECKYID [esiTEeNbHOCTb  Ha
POCCUICKOM PbIHKE.

Bnadumup Tuxomupos, tih_vi@uralsib.ru

FA3NPOM

3arpaHMuYHbIM NOXoA NPOAOINKAETCA

lasnpom yBenuuut noctaBkm B Wranuio u npoBedeT neperoBopbl
o noctaBkax B Kutal. Mo wuHdopmaumu Bloomberg, [asnpom nnaHvpyeTt
yBENUUUTL NocTaBkM rasa B Utanuwo o 3,2 mnpg ky6. m B rog. To xe
areHTCTBO CO ccbinko Ha rasety Hong Kong Standard coobuiaert, 4to B
cnegywowem wmecauye [asnpom wu  kutarickaa komnaHua CNPC  obecygar
BO3MOXHOCTb 3KCMOPTHbIX NMOCTaBOK rasa B Kutai.

MocTaBku raza B Utanuio. Mo uHdopmaumm Bloomberg, Masnpom nnaHupyert
yBENWuuUTL noctaeku rasa B Wtanuio go 3,2 mnpa kyb6. M., OgHaKO CpOKM
He yTouHsTCA. PaHee Masnpom u utanbsHckas komnadusa Eni Spa nognucanu
cornawleHue o TOM, 4YTO HaduMHas co cnepywouwero roga [asnpom Oyger
noctaenaTb B tanuio npumepHo 2 mnpAa ky6. m.

Katoc PanaHy, rap_ca@uralsib.ru
Anekcel Kopmuwukos, kor_an@uralsib.ru
AnHa KO0uHa, udi_an@uralsib.ru

MAruutororckum MK

Il keapTan 2005 r. no PCBY:
NpUOBLINLHOCTbL NPOAOIIKAET CHMXXATbCA

CHuxXeHue BbIPYYKM 1 peHTabenbHOCTU. Buepa Martutoropckuit MK o6bs81s1
uHaHcoBble nokasatenu 3a lll ksaptan 2005r. no PCBY, nepsbiM cpeau
MeTannypruyeckux  komnawun. Ero  Bblpydka cokpatunacb Ha  12%
OTHOCUTENbHO npeablgyliero keaptana go 1,2 mnpa gonn. B pesynbTare
CHWXEHUS cpefHen LueHbl peanu3aumm, B TO BpeMs Kak cebecToMmocTb
peanunsauumn cHU3MNacb MeHee CyLLeCcTBEHHO (Bcero Ha 7% no 846 mnH gonn.).
CoOTBETCTBEHHO HOpMa oOnepauvoHHor nNpubbinu ynana Ha 4 n.n go 25% —
camoro Huskoro ypoBHA c IV kBaptana 2003 r. OnepaumoHHas npuObInb
pgoctmrna 304 mnH pgonn.,, ynaB Ha 24% OTHOCUTENbHO NpeablayLero
kBapTana. Yucrasa npubbinb CHM3MNAch Takke Ha 24% — oo 229 MmnH gonn.

CHuxeHne npubbLINLHOCTM B LENOM  COOTBETCTBYeT  OTpacneBbIM
TeHAeHUUAM. [oka HEMnoOHATHO, B KaKOW Mepe CHWKEHUEe MpubbINbHOCTH
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CBSI3aHO C KOH(NMKTOM MO MOBOAY LieHbl Ha XenesHyto pyay c JlebeanHckum
FOKom, Muxainosckum TOKom n CCITIO (KasaxctaH), nocrne KOTOporo Bce
Has3BaHHble KOMMaHUK OTKa3anucb OT NocTaBok pyabl Ha MMK u npeanpuaTuto
npuWWock MOKyrnaTb Cbipb€ Ha pbIHKE, CKOpee BCero, no 6onee BbICOKUM
ueHaMm. OfHako B LENIOM CHWXEHWE MpUBLINBHOCTM COOTBETCTBYET HaLLEMy
B3rMs4y Ha TEHOEHUMMW B OTPacnu.

JdanbHeHnllee CHMXXeHMe NPUbbLINBHOCTM

Otyet o0 npubbLINAx no PCBY, mnH gonn.
Ilke.04 lllks.04 I1lke.05 IllkB.05 WU3m. 3a kB., % WU3m. 3arop, %

Bbipyyka 1208 1240 1376 1214 (11,7) (2,0)
CebecTonmocTb peanusaLim (717) (775) (910) (846) (7,1) 9.2
BanoBas npu6binb 490 465 466 369 (20,9) (20,7)
O6Luye 1 agMuH. pacxogs! (58) (58) (68) (65) (5,0 11,9
OnepauuoHHas NpubbINbL 433 407 398 304 (23,6) (25,3)
MpubbInNb Ao Hanoros 418 402 389 305 (21,6) (24,2)
Hanor Ha npubbinb (100) (99) (88) (76) (14,0) (23,5)
Yucras npnbbinb 318 303 301 229 (23,9) (24,4)

MNemoynuku: MMK, ouerka YPAJICUBa

PekopaHO HM3Kana onepauMoHHasa peHTabenbHOCTb

KnioyeBble nokasatenu peHTabensHOCTH, %
Ilke.04 k.04 1lkB.05 IllkB.05 W3m.3akB., n.n. Wam.3arog, n.n.

Hopwma Banosoit npu6binu 40,6 375 338 30,3 (3,5) (7,2)
Hopma onepauuoHHoi npubbinu 35,8 32,8 28,9 25,0 (3,9 (7,8)
Hopma uuncToit npubbinm 26,4 245 21,9 18,9 (3,0) (5,6)

HNemoyruku: MMK, ouerka YPATICUBa

Bsiuecnae CmonbsiHUHO8, Smo_vb@uralsib.ru
Kupunn Yytiko, chu_ks@uralsib.ru

nykoun

Oxunpaemsbin pocT ob6bium
no mtoram 9 mecaues 2005 r.

Poct pobbiun Hedptn Ha 4,3%. 3a 9 mecsues 2005 r. JIYKOWIT ysenunumn
[o6bIvy HedTM Ha 4,3% Mo OTHOLLEHMIO K cOOTBETCTBYtoLWEeMy nepuogy 2004 r.
0o 66,9 mnH T, o6baABMNa KOMNaHus. B kavyecTBe OCHOBHOM NMPUYMHBLI pocTa
NYKOWN HasbiBaeT 6ypeHune 1 BBOA B 3KCMIyaTaLuio HOBbIX CKBaXKWH.

O0bem pobbluM cnepyeT nporHo3am. 3a 9 mecsues 2005 r. goyepHue
koMnaHum JIYKOWNa pobbinu 64 MAH T, TO eCTb OTHOCUTEMNbHO
COOTBETCTBYIOLLEro MPOLUIOroAHEro nepuoga nokasaTtenb Bbipoc Ha 4,2%.
CymmapHbiii obbem [Jo6bum JIYKOWMIa 1 addnnmpoBaHHbIX  KOMMaHWil
yBenuuuncs Ha 4,3% po 66,9 MnH T — 3TO NWLWb HEMHOrO HWXE Hallero
nporHo3sa, cocrasnswowero 67,9 MnH 1. PaHee NYKOWI o6bsiBRsSiN 0 nnaHax
yBenuunTb Jo0bIYy NpnbnuanTensHo Ha 5% B 2005 T.

Karoc PanaHy, rap_ca@uralsib.ru
Anekcel Kopmuwukos, kor_an@uralsib.ru
AHHa KOduHa, udi_an@uralsib.ru

YPAANCUB

OWUHAHCOBASI KOPMOPALIAA
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Mecuuea 0 Ko‘rupoaku Pewrvmr

KynoHHas ToproBbIit DVO1 Cnpen,
j CTaBKa! % m OGBEM‘ py6 MH S&P/M &

KOPMOPATUBHbIE OBNTUrALIUK

PbIHOK py6neBbix oﬁnwrauwﬁ

FOCKOMMaHun

Ak 1070 11,00 01.ex.05 01.0ex.08 38,0 111,00 || -0,05 1110000 109,00 @ 111,55 713 991 | 285 61
Anx-2 1500 11,00 01.¢pe.06 01.cpeB.10 522 110,00 = 115,00

Anxk-3 2250 9,40 15.5HB.06 15.0k1.10 60,7 10500000 107,50 | 108,50

Anx-4 900 8,70 01.Hos1.05 01.cpeB.12 76,5 105,00 = 106,90

AJIPOCA-19 3000 16,00 23.01.05 23.0k1.05 0,1 BBa3  A-

BTB-3 2000 14,00 22.¢be.06 22.¢be.06 42 103,00 0,99 1030 102,21 103,00 4,97 489 1359 | 0,36 BB+/Ba1 17
BTE-4 5000 5,60 23.map.06 | 25.map.06 = 19.map.09 52 416 99,86 0,06 25083822 | 99,80 99,90 | 594 584 561 041 BB+/Ba1 114
lasnpom-2 5000 15,00 03.Hos1.05 03.Hos1.05 0,5 100,40 0,00 1494932 100,41 100,55 523 510 14,94 | 0,04 BB-/Baa3 A 43
lasnpom-3 10 000 8,11 23.5HB.06 18.71B.07 15,2 101,76 | -0,59 508800/ 101,76 = 102,80 6,72 797 | 1,16 BB-/Baa3 | A & 133
lasnpom-4 5000 8,22 15.¢eB.06 10.ceB.10 52,5 104,33 | -0,17 86757048 104,00 = 104,35 7,16 7,88 | 364 BB-/Baa3 A 32
lasnpom-5 5000 7,58 11.anp.06 09.0k1.07 24,0 102,70 0,30 514 505/| 100,50 = 102,70 6,20 7,38 | 181 BB-/Baa3 A 39
la3npom-6 5000 6,95 09.cbe.06 06.a8r.09 46,2 99,70 | -0,30 100 344 49¢ . 99,55 99,90 7,16 697 | 317 BB-/Baa3 A 42
PXp-1 4000 6,59 07.nex.05 07.nex.05 16 100,21 100,35 BB+/ruAA+/Baa3 A

PXO-2 4000 7,75 07.nex.05 05.nex.07 259 102,30 102,60 BB+/ruAA+/Baa3 A

PXO-3 4000 8,33 07.nex.05 02.nex.09 50,2 104,33 | -0,30 22025750 104,10 = 104,80 722 798 || 349 3+/ruAA+/Baa3 A 41
THM 1000 8,90 09.Hos1.05 10.mai.06 6,8 100,69 || -0,51 29200/ 100,69 @ 101,35 7,74 732 884 052 B+ | 294
®CKESC 5000 8,80 20.1ex.05 18.aex.07 26,3 104,05 | -0,04 10925250 104,05 @ 104,14 6,86 846 | 197 B+fruA+ | A 91
®CK ESC-2 7000 8,25 27.pex.05 22.mo0H.10 56,9 103,60 0,04 93161036 103,36 = 103,60 7,46 796 | 385 BtiruA+ | A 69
Cbipbe

Nrepa 1200 13,50 07.0ex.05 | 07.0ex.05 | 07.nex.07 16 26,0 11072000 100,51 100,60

Tlykoitn 6000 725 22.H0s.05 | 20.H0.07 | 17.H05.09 254 49,7 101,56 = 102,00 BB/ruAA/Ba2 | A
Hosarak 1000 9,40 01.0ex.05 30.Ho1.06 13,6 101,75 102,29

Hoptraz 2100 16,00 09.Hos1.05 09.Hos1.05 0,7 100,29 || -0,04 5596928 100,25 @ 100,36 10,72 | 10,22| 1595 | 0,06 C+ | 592
MonumeTann 750 17,00 21.map.06 21.map.06 51 10329 || -042 2313756 10340 @ 103,75 8,97 875 1646 @ 040 C- 417
CY3K-2 1000 11,00 17.H05.05 | 16.eB.06 = 15.eB.07 4,0 16,1 100,75 = 101,65 c
TatHe(Tb-3 1500 12,00 30.0ex.05 01.nt0r1.06 85 103,80 = 104,30 B-/B2 | A-

THK-5 3000 15,00 28.H051.05 28.H051.06 135 110,03 || -0,34 522650 110,00 = 110,40 5,62 1363 | 1,11 BB-/Ba2 A 31
MeTannyprus

Espas 1000 12,50 05.nex.05 05.nex.05 16 100,71 101,00 B+/ruAA-/B1 = B+

Maup 500 12,30 20.0ex.05 | 20.mex.05 | 03.anp.07 21 17,7 101,94 0,24 3674885 100,00 | 101,90 = 0,86 086 12,07 | 0,17 -393
Meuen 1000 7,00 31.9HB.06 31.9HB.06 35 100,00 B
Meuen-T0 3000 11,75 16.0ex.05 | 16.10H.06 | 12.110H.09 8,0 444 102,50 || -0,04 42023025 102,45 | 102,75 || 7,89 746 1146 | 0,62 B-| 309
Meuen-Cl' 2000 10,69 24.H05.05 | 25.Mait.06 | 22.H0s.07 73 255 101,56 | -0,09 25062932 101,51 101,70 || 8,09 7,63 10,53 | 0,56 330
HCMM3 1000 12,10 21.H0s.05 | 22.Mait.06 | 19.Mai1.08 72 314 101,50 || -0,50 19576305 101,40 = 101,80 | 9,61 897 11,92 054 481
PycAn®uh-2 5000 8,00 20.Hos1.05 20.mait.07 19,3 101,10 || -0,12 78042238 10095 @ 101,55 7,38 791 143 NR 182
PycAn®uh-3 6000 7,20 21.map.06 21.ceH.08 356 NR
Cesepcrans 3000 8,10 29.0ex.05 28.1i0H.07 20,6 100,50 101,40 B+/ruA+/B2 = A-

TYM-2 1000 11,00 02.0ex.05 | 02.mex.05 = 02.nex.07 15 258 25988515 101,17 = 10147

Xaitnenp long 750 12,00 04.91B.06 04.0x1.06 02.anp.08 1,7 29,9 101,50 102,10

TeNeKOMMYHHUKauun

BonraTen 1000 13,00 21.Hos1.05 21.¢be.06 42 102,00 || -0,05 2040000 10197 = 102,19 7,21 6,88 12,75 0,32 B+fruA+ | B+ | 241
BbiMnenkom 3000 9,90 15.Ho4.05 16.mai.06 7,0 101,50 102,15 BB/B1  A-
[anbcesab 1000 15,00 16.Hos.05 16.Hos.05 15.Ho4.06 09 13,1 105,00 105,95 B-
MrTC-4 1500 10,00 26.0k1.05 | 26.anp.06 = 22.amp.09 6,3 42,7 BB-/ruAA- | B+
MrTC-5 1500 8,30 29.H0s.05 | 29.Mait.07 | 25.mair.10 19,6 56,0 BB-/ruAA- | B+
MeradchoH 1500 11,50 07.0ex.05 07.1i0H.06 7,7 B+/ruA+/B3 | B+
Merachoh-2 1500 9,28 12.anp.06 11.anp.07 18,0 B+/ruA+/B3 | B+
Meracboh-3 3000 9,25 18.anp.06 15.anp.08 30,3 103,58 0,16 8698488 102,80 @ 104,20 7,79 893 220 B+/ruA+/B3 | B+ 158
C-3Ten-2 1500 7,50 04.5HB.06 03.01.07 238 100,02 || -0,08 50124030 99,15 = 100,09 7,70 750 133 B+ruA+ | B 213
C-3Ten-3 1500 9,25 01.0ex.05 | 28.0beB.08 | 24.dbeB.11 28,7 65,1 102,35 = 105,60 B+ruA+ | B
CubupbTen-3 1530 14,50 13.9HB.06 14.mon.06 89 105,15 105,55 B
CubupbTen-4 2000 12,50 05.51HB.06 05.n0m.07 20,8 107,27 0,64 23812081 107,05 = 107,50 8,01 11,65 | 1,59 Bl 241
CubupbTen-5 3000 9,20 28.01.05 25.anp.08 30,6 69615297 | 102,75 @ 102,80 B
CubupbTen-6 2000 7,85 23.map.06 23.ceH.08 16.ceH.10 357 59,8 B
CMAPTC-2 500 10,00 26.0ex.05 | 26.0ex.05 | 26.u0H.07 23 205 99,80 0,08 3493050 99,40 99,84 || 11,24 | 10,37 | 10,76 10,02 & 017 B-| 644
CMAPTC-3 1000 14,10 04.anp.06 = 06.0kT.06 | 29.ceH.08 11,7 48,0 99,87 0,22 8379243 9950 | 100,00 | 14,62 14,05 14,12 | 0,82 B-| 951
TatTenexkon 600 11,75 11.Hos.05 06.mait.07 18,8 104,50 105,00

YpCI-6 3000 14,25 17.74B.06 18.10n.06 9,1 10517000 105,05 @ 105,33 B+ B+
YpCh-4 3000 9,99 03.Hos1.05 01.Hos.07 248 103,94 || -0,11 19540390 103,60 | 104,00 8,01 961 182 B+ B+ 216
YpCI-5 2000 9,19 20.0k1.05 17.anp.08 304 B+ B+
Llentpten-3 2000 12,35 17.map.06 15.ceH.06 11,0 104,00 = 104,34 CCC+/ruBB+ B
Lientpten-4 5623 13,80 17.¢eB.06 21.a8r.09 46,7 117,11 | -0,34 74569754 117,00 = 117,20 8,66 11,78 || 342 || CCC+mBB+ B 197
LleHTenerpad: 500 16,00 22.Ho1.05 22.a8r.06 10,2 105,00 106,50 C

IOTK 1500 14,24 16.map.06 14.ceH.06 11,0 104,55 0,05 10455 103,72 = 104,50 9,06 870 13,62 | 085 C+ruBB/Caal = B-/| 406
t0TK-2 1500 12,00 08.deB.06 | 08.ceB.06 | 07.cheB.07 37 15,9 100,65 @ 100,95 CCC+/ruBB/Caal | B-
tOTK-3 3500 12,30 08.anp.06 = 14.anp.06 10.0kT.09 59 48,4 101,41 || -0,16 22987901 101,38 | 101,44 | 9,04 882 1213 | 045 C+ruBB/Caal = B-/| 424
notpe6uTenbCckue ToBapbl

Bantuka 1000 8,75 22.Hos1.05 20.Hos1.07 254 103,00 0,14 1030 102,75 = 103,00 7,30 850 | 188 A 140
BanTumop-2 800 11,65 17.H0s.05 | 16.H05.06 | 15.mail.08 13,1 313 101,40 | -0,15 62295300 101,30 | 101,50 || 10,49 1149 | 0,96 C+ | 519
BBA-1 1500 8,75 11.anp.06 11.anp.06 58 101,30 = 102,22 B+/ruA+/B3 | B+
WHTepbpto 2500 13,00 14.¢eB.06 15.aBr.06 10,0 10520 105,70 A-
KpBoctok 1500 11,50 24.¢eB.06 | 24.eB.06 = 25.0eB.07 43 16,5 10342 || -0,09 20992930 10335 | 103,57 | 167 8,94 166 11,12 123 B/ 351
Kpucrann 500 12,00 09.¢pe.06 08.cpe.07 15,9 100,05 = 102,80 B-
MukosiH 1000 13,50 19.map.06 18.ceH.06 11,1 104,05 | -0,17 31215 103,85 @ 104,65 8,97 863 12,97 | 085 C+ | 395
Hupah-2 1000 10,80 16.Hos1.05 16.mai.07 19,1 c
Hytpurex 1200 12,00 13.4ex.05 13.m0H.06 09.110H.09 79 443 100,90 101,44 B

0oro-3 1100 15,50 21.0k1.05 | 28.anp.06 = 22.amp.07 6,4 18,3 C+

OCT-2 1000 13,60 10.H0s.05 | 11.mait.06 = 08.mai1.08 6,8 31,1 101,00 0,08 8250410 1 101,00 = 101,10 || 12,00 11,04 1347 | 050 C+ 721
QuakoBo-2 1500 8,50 16.map.06 11.ceH.08 353 B-
MapHac 500 12,75 14.nex.05 15.map.06 49 101,30 = 101,59 C+

nnT-1 1000 12,00 30.map.06 28.ceH.06 11,5 102,11 || -1,64 51489295 101,50 & 103,75 9,82 950 11,75 0,86 C|| 475
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nnT-2 1500 14,25 27.map.06 | 25.ceH.06 = 23.map.09 114 417 105,18 || -0,32 16934150 104,60 = 10515 || 8,53 821 1355 0,88 C|| 347
MpaimfloH 1000 13,50 11.Hos.05 10.Hos.06 12,9 C+
PocXrne6lMpoa 1000 12,37 07.nex.05 07.nex.05 16 99,98 | 100,02

J0KO 800 8,00 07.map.06 | 14.map.06 = 05.ceH.06 49 10,7 C-
cepBuc

[x3bCu-2 1200 14,00 06.0ex.05 | 26.0ex.06 = 04.nex.07 14,4 259 103,45 0,24 21695600 103,32 | 103,43 || 10,05 13,563 | 1,07 C+ 471
EBpocetb 1000 16,33 25.0k1.05 25.anp.06 6,3

WHkom-Naga 700 17,00 24.H05.05 | 14.0ex.06 | 22.H0s.07 14,0 255 105,33 0,32 3581050 10490 & 10545 10,70 16,14 | 0,87 C/| 539
NctNaiiH-2 3000 11,59 24.H05.05 | 23.H0s.06 | 22.Mai1.08 13,3 315 101,58 0,05 11175160 101,49 = 101,65 | 10,26 11411 0,98 B-/ruBBB- | NR| 496
Koneiika 1200 9,75 20.0ex.05 | 19.0ex.06 | 17.m0H.08 14,2 324 102,20 = 102,55 B-uBBB | B
Mapta-®uHaHc 700 14,84 24.H05.05 | 25.Mait.06 | 22.Mai1.08 73 315 106,96 | -0,07 6349085 106,50 @ 106,95 = 3,00 | 11,98 2,82 1387 | 2,16 574
MMK-TpaHchmHaHc 650 11,50 12.748.06 | 16.5HB.07 | 10.110n.08 15,1 332 101,20 0,17 5495 756 101,30 || 10,56 11,36 | 1,10 519
MepekpecTok 1500 8,81 10.748.06 | 11.m0n.06 | 08.110n.08 838 33,1 100,72 || -0,17 5036000 100,50 | 100,95 = 7,89 8,68 758 875 230 Bl 231
MsTepoyka 1500 11,45 16.Hos.05 12.main.10 55,5 109,30 B+
Pasrynsii 1000 14,00 04.nex.05 05.1t0H.06 7,6 101,98 || -0,02 14612940 101,81 102,10 10,88 = 10,11 13,73 | 0,58 C-/ 608
Pocuttep 300 17,50 02.nex.05 02.nex.05 15 100,90 0,10 100900 100,81 100,90 10,16 973 1734 oM C/| 536
Pocuntep-2 400 10,00 04.5HB.06 02.n0m1.08 329 100,00 | -0,35 234000 99,25 = 100,00 10,38 10,00 | 2,18 C|| 404
t0Taitp 1000 13,00 23.H0s1.05 | 23.H0s.05 | 22.H05.06 12 133 100,35 0,10 1003500 100,10 | 100,37 || 9,22 8,86 12,95 0,09 442
CTPOUTENLCTBO

AnamaHt 500 14,10 08.0ex.05 | 08.M0H.06 | 05.u0H.08 77 32,0 103,57 0,07 5590332 10350 & 103,80 = 835 | 11,72 7,81 1361 214 B-| 545
TnMocCtpoii 2000 13,00 25.H051.05 | 27.Mait.06 = 27.mai1.07 73 19,5 101,67 0,02 3863535 10155 & 101,58 | 10,48 9,88 12,79 | 054 568
TleHCneyCMY 1000 15,50 27.0k1.05 27.anp.06 22.anp.10 6,3 54,9

nce 1000 14,00 23.map.06 | 23.map.06 = 20.map.08 52 294 101,22 0,02 4813115 101,05 = 101,55 | 11,22 10,88 13,83 | 0,39 C+ | 643
Mupakc Mpynr 1000 12,50 21.¢eB.06 | 22.aBr.06 19.a8r.08 10,2 34,5 101,27 0,12 61951058 10123 ' 101,40 11,13 | 11,26 = 10,65 1234 @ 227 B-| 485
MNUK-5 1120 13,00 22.Hos.05 | 23.Mait.06 | 20.mai1.08 72 315 101,12 0,02 3033740 10090 | 101,25 11,46 10,77 12,86 | 053 C/| 667
CrpoiiTpaHcra: 3000 9,60 28.1ex.05 25.m0H.08 327 102,06 | -0,10 7141500 10195 = 102,10 8,90 941 228 257
CY-155 1500 14,00 28.0ex.05 | 30.mMap.06 | 30.map.07 54 17,6 100,55 1,05 133725 100,05 | 101,00 || 13,30 12,59 1392 || 0,39 C+ 850
3HepreTMka

BallK1paH-2 500 9,50 23.¢be.06 22.¢beB.07 16,4 101,16 | -0,98 2023/ 10035 @ 101,98 8,74 939 | 121 B/ 331
TleHaHeprc 3000 10,25 20.0k1.05 19.anp.07 18,2 B-
CaepandH 500 10,50 02.map.06 01.map.07 16,6 101,00 | -1,25 7070/ 100,90 @ 102,00 9,92 1040 | 1,20 C|| 448
TaTtaHeprc 1500 9,65 16.map.06 13.map.08 29,2 103,60 104,00

FAkyTcKaHeprc 400 14,00 02.map.06 31.aer.06 10,5 C+
Xumusa

AKpOH 600 13,45 01.Hos1.05 01.Hos1.05 0,4 100,10 0,00 5005/ 100,15 @ 100,25 10,87 | 10,331 13,44 | 0,03 B/l 607
KyibbiweBasol 600 9,00 15.1ex.05 15.0ex.05 15.10H.06 1,9 8,0 100,10 100,40 B-
HUKOCXVM 1000 15,00 15.0ex.05 14.nex.06 14,0 100,98 || -0,48 17679450 100,97 | 101,50 13,59 14,85 | 0,99 CCC+mBB | C| 826
HKHX-3 2000 8,00 01.ex.05 01.cen.07 227 100,00 1000 -47,69 8,00 | 330 B -5341
HKHX-4 1500 9,99 03.anp.06 | 30.mMap.09 = 26.map.12 41,9 783 106,75 0,25 76 855000 106,50 | 107,00 | 7,87 9,36 | 299 B/l 125
Canasar-2 3000 9,70 15.Hos1.05 10.Ho51.09 49,4 106,65 | -0,14 5827356 106,55 @ 106,85 8,20 910 || 341 B+ | 142
MaLMHOCTPOEHHe

BKM-®uHaHc 1000 10,25 07.0ex.05 | 27.0ex.06 | 04.u0H.08 14,5 32,0 101,20 = 101,49

IT-ToL-2 1500 12,50 22.pex.05 22.mo0H.06 82 102,15 || -0,10 71739440 102,05 @ 102,20 9,30 877 1224 063 C|| 450
IT-ToU-3 1500 12,04 21.0k1.05 20.0k1.06 = 18.amp.08 12,2 304 c
NPKYT-2 1500 16,00 02.Hos1.05 02.Hos1.05 0,5 100,33 | 100,43 B
NPKYT-3 3250 8,74 23.map.06 16.ceH.10 59,8 B

Mur 1000 16,00 07.0ex.05 | 15.0ex.05 | 03.u0H.08 19 441 100,66 | -0,01 149982 100,62 = 100,83 || 9,39 895 1590 0,15 460
OM3-4 900 14,25 02.map.06 | 31.aBr.06 = 26.¢e.09 10,5 40,9 104,00 = 105,90 CCC+/ruBB | B-

nm3 1200 9,70 25.0k1.05 | 25.m0m.06 | 21.m0m.09 93 457 B-
MpomTpakTof 1500 10,70 05.5H8.06 | 13.m01.06 | 03.101.08 89 329 100,71 0,01 3827050 100,50 | 100,85 = 9,86 938 10,62 = 0,67 507
CanioT3H 3000 14,00 27.0ex.05 | 27.0ex.05 | 25.1ex.07 23 26,6 100,99 || -0,11 64 662 521 | 100,91 101,04 | 8,61 832 1386 0,18 381
CartypH 1500 11,50 24.map.06 | 28.map.06 = 23.map.08 53 295 101,50 0,10 2534455 101,50 | 101,90 @ 7,79 761 1133 042 299
TB3 750 14,60 10.anp.06 10.0kT.06 119 105,40 0,40 10540 104,50 = 105,33 8,89 857 1385 0,92 B-| 376
TpaHcmalL 1500 14,00 01.0ex.05 | 01.moH.06 | 01.ex.07 75 258 102,75 || -0,40 26511765 102,73 | 102,80 | 947 882 1363 0,58 468
YB3 2000 13,36 04.anp.06 | 08.0kt.06 | 30.ceH.08 11,8 359 104,00 || -0,01 8495886 10395 | 104,07 = 897 865 1285 0,90 B/l 38
YB3-2 3000 9,35 05.anp.06 | 03.0k1.07 05.0k1.10 238 60,4 B
aBTONpoOM

ABTOBA3-2 3000 9,20 15.0eB.06 | 14.coeB.07 13.aBr.08 16,1 343 101,47 0,08 16967674 10140 = 10145 | 8,15 9,07 || 120 B/l 273
ABTOBA3-3 5000 9,70 27.0ex.05 | 27.m0H.06 | 22.mi0H.10 84 56,9 101,20 0,01 11183612 101,20 = 10129 | 8,00 763 958 064 B/l 320
MxABTO 1000 10,70 15.map.06 14.map.07 17,0 100,01 0,00 8593061 99,90 @ 100,10 14,42 10,70 || 1,14 C- 898
KamA3 1200 12,30 11.H0s.05 | 11.H0s.05 |  11.H0.06 08 12,9 100,20 = 100,40 c
KamA3-2 1500 8,45 24.map.06 | 26.ceH.08 = 17.cen.10 358 59,8 c
PycABTO6®UH 500 14,00 19.Hos1.05 22.mait.06 72 102,13 || -0,16 2072138 101,10 = 102,35 10,40 963 13,71 054 C/| 560
COK-AsTO 1100 12,60 27.0k1.05 = 27.anp.06 = 24.amp.08 6,3 30,6

CC-AsTO 1500 11,25 26.5HB.06 = 25.5HB.07 | 21.51B.10 15,4 518 102,40 B
NpoM3BOACTBO

Awren 1200 12,50 17.H0s.05 | 22.H0s.05 |  15.H05.07 11 252 100,15 || -0,01 890370/ 100,14 = 100,22 = 9,01 859 1248 | 0,09 B- 422
AMTERLMHMPON 600 19,00 23.nex.05 23.nex.05 22 10149 | -0,29 3208694 101,01 101,50 10,30 989 1872 0,17 B-| 550
ALIBK 500 13,50 08.1ex.05 07.ceH.06 10,8 102,65 &= 103,23 B-
ALIBK-NHBecT-2 500 11,80 22.H0s.05 | 21.H0s.06 | 20.mai1.08 133 315 101,55 = 102,60 B-

Bonra 1500 12,00 14.map.06 13.map.07 17,0 100,01 101,35 B
rOT3K 550 12,50 06.aex.05 06.1t0H.06 77 101,75 = 102,25 C-
JIOMO-2 700 14,20 10.7HB.06 11.m0n.06 838 101,75 0,04 45787 101,30 | 101,50 11,88« 11,161 13,96 = 0,65 D+ 708
OMK 3000 9,20 08.1ex.05 12.10H.08 322 102,75 0,04 26716028 102,30 = 103,20 8,18 895 230 186
PocKoHTpaKT 700 11,70 06.0ex.05 | 05.ceH.06 | 04.ceH.07 10,7 2238 100,00 4002998 99,96 | 100,10 || 1221 = 1222 | 11,54 11,70 | 1,53 C+ | 650
PycTexctunk 500 18,80 14.map.06 12.ceH.06 10,9 105,27 105,74 C-
PycTekctunb-2 1000 14,30 09.map.06 | 09.map.06 = 05.map.09 47 41,1 101,05 0,00 17298960 101,00 & 101,20 | 11,68 1426 | 11,28 14,15 | 2,00 C- 799
CanasatCrekno 750 11,60 28.map.06 | 26.ceH.06 = 25.map.08 114 29,6 105,25 0,24 5894000 10450 | 10520 @ 584 9,35 566 11,02 | 2,11 320
Cgo6Cokon 600 13,55 24.H05.05 | 25.Mait.06 | 22.H0s.07 73 255 101,00 = 102,16

C3MK 300 13,90 12.74B.06 13.10n.06 89 101,00 2,83 114130 100,00 = 101,50 12,74 | 1197 1376 @ 0,65 C| 7%
TMK 2000 10,30 20.0k1.05 20.0T.06 12,2 B-

TMK-2 3000 11,09 28.map.06 | 27.map.07 = 24.map.09 175 417 103,50 || -0,10 10517198 10340 = 10350 | 7,93 10,71 | 1,31 B-| 245

C2



DWHAHCOBAA KOPMOPALIUA

Fixed Income Daily 20 Oxta6pb 2005 Cy\) YPAANCUB

PbIHOK py6neBbix obnumraumi

ToproBbIit Cnpea,
DVO1 !
KynoHa epThI o6bem, py6. ochpr. TeKyw. S&P/IM 6n

KOPMOPATUBHbIE OBNTUrALIN (MPOOOMKEHUE)

4ytn3 3000 9,50 21.nek.05 | 18.m10H.08 | 16.10H.10 324 56,7 102,57 | -043 25443200 10240 | 102,70 | 857 926 | 229 225
¢huHaHCh!

A6coniot 500 11,50 21.0k1.05 21.anp.06 6,1

Axbapc 500 8,80 05.anp.06 05.anp.06 56 101,60

Anbda-OuHaHc 1000 8,50 09.0ex.05 09.0ex.05 14.m0H.07 1,7 20,1 B-/-
Anbdha-OuHaHc-2 2000 8,50 05.anp.06 | 05.anp.06 = 31.map.10 5,6 54,1 B-/ruA+/-

BUH 1000 14,00 13.anp.06 13.anp.06 59

3eHut 1000 8,50 24.mMap.06 | 24.mMap.06 | 24.map.07 52 174 100,55 = 100,80

mMnakchaHk 1000 10,23 20.0k1.05 21.anp.06 20.anp.08 6,1 30,5 CCC+/B1
Macrepbatk-z 1000 12,75 25.H05.05 | 26.Mait.06 | 23.mai1.08 73 316 100,95 0,25 4517513 10045 = 101,15 | 11,33 10,53 12,63 || 054 653
MWA-2 1000 9,50 08.H051.05 | 06.cheB.07 09.a8r.08 15,8 34,2 100,75 0,00 1007500 100,70 | 100,90 | 9,18 943 | 1,14 377
MKB 500 11,50 26.0k1.05 | 26.anp.06 = 25.amp.07 6,3 184 B1

MMB-1 1000 8,30 14.¢eB.06 13.¢eB.07 16,1

MeTpokom 1000 15,00 16.map.06 16.map.06 49 102,75 | -0,20 1028 102,71 112,75 8,12 793 1460 @ 0,39 B/ruA/A1 332
PocGahk 3000 9,25 13.0eB.06 | 14.oeB.07 = 15.cbeB.09 16,1 40,5 102,25 | -0,09 1023 102,30 = 10245 || 7,56 9,05 122 B-/B1 214
PCXBaHk 3000 9,00 07.0ex.05 | 07.0ex.05 | 04.n0H.08 16 32,0 100,25 0,04 10081128 100,20 = 100,30 | 7,26 705 898 0,13 247
PTK ns-4 2250 9,69 11.anp.06 = 11.anp.06 =  08.amp.08 58 30,1 100,90 = 101,25 B-
PycCranp-2 1000 14,00 14.nex.05 14.10H.06 79 103,80 = 108,75 B/ruBBB+

PycCrahp-3 2000 8,40 22.0eB.06 |  01.ceH.06 22.ar.07 10,6 224 101,10 || -0,33 909900/ 101,10 = 101,20 | 9,08 881 831 080 B/ruBBB+ 414
PycCrang-4 3000 8,99 02.map.06 = 02.map.06 03.map.08 45 28,9 100,65 101,20 B/ruBBB+

PycCranp-5 5000 7,60 16.map.06 = 15.map.07 = 09.ceH.10 17,1 59,5 100,00 | 100,65 B/ruBBB+

®uHWHBECT 1000 11,50 20.0ex.05 20.0ex.05 2,1 100,26 100,95

XKo 1500 16.0k1.07 242 8935000 B-

XKo-2 3000 8,50 15.H05.05 | 16.main.06 | 11.mait.10 7,0 55,5 2531340 100,20 = 100,50 B-
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PbiHOK py6neBbIx o6nurauuii (npopgonkeHue)

O6sem Roxoaocrs, %
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wn. py6. || 5 %[ wymoka | odpepre othepte! o6kem, py6. | nokynka | npoaaxalfodeprat Tekywas 6n

MYHULIMNATbHBIE OBNUTALIMA

bBawkoptocrax-4 500 8,02 16.map.06 13.ceH.07 231 101,15 1 -0,25 1178398 | 101,25 101,40 749 7,93 1,70 BB-/Ba1 174
Benrop 06n-3 300 19,00 20.nek.05 20.0ex.05 21 101,00

Bonr o6n 600 13,00 15.0ex.05 11.10H.09 444 110,00 0,00 1100 = 109,00 110,00 7,69 11,82 2,43 138
Bonr 06n-2 700 748 22.pex.05 17.1m0H.10 56,7 110,00 0,25 207900 || 109,00 110,00 8,12 6,80 2,78 163
VipkyT 06n 800 11,00 18.91B.06 22.m0n.07 214 103,65 = -0,32 725550 | 103,50 103,65 7,50 10,61 1,16 B/l 213
VipkyT 06n-2 1050 10,00 06.aek.05 07.ceH.06 10,8 102,30 102,85 B

VipkyT 06n-3 1500 10,00 22.pex.05 17.0ex.09 50,7 104,75 105,20 B

Komu-5 500 15,00 24.pex.05 24.pex.07 26,5 112,81 113,25 -/Ba3

Komu-6 700 14,00 14.anp.06 14.0k1.10 60,7 119,50 -/Ba3
Komu-7 1000 12,00 23.Ho5.05 22.Hos.13 98,5 109,50 = -0,52 8403051 108,30 110,00 8,04 10,96 5,60 -/Ba3 97
Koctpom 06n-4 800 13,00 13.pex.05 11.map.08 29,1 108,61 109,20

KpacHosipck-4 630 12,50 26.0k1.05 27.0k1.06 124

KpacHon kpait 605 10,50 15.H051.05 15.main.07 19,1 104,35 104,70

JleH 06n-2 800 14,01 14.nex.05 08.aex.10 62,5 12587 -1,14 6342405 | 125,00 125,80 7,95 11,13 4,65 B+/ruA+ 116
JleH 06n-3 1300 13,50 16.0ex.05 05.nek.14 111,1 8960000 | 127,50 129,00 B+/ruA+
Mocksa-28 3000 15,00 25.nex.05 25.nex.05 22 101,50 102,19 BB+/Baa3
Mocksa-32 4000 10,00 25.H05.05 25.mait.06 73 103,24 = -0,26 154 858 983 | 103,23 103,24 454 | 437 9,69 0,58 BB+/Baa3 -25
Mocksa-35 4000 10,00 18.0ex.05 18.110H.06 8,1 103,33 0,44 111955587 | 103,37 103,43 495 | 478 9,68 0,64 BB+/Baa3 15
Mocksa-37 4000 10,00 23.nex.05 23.ceH.06 113 104,60 1,39 31428116 = 104,56 104,60 499 | 479 9,56 0,90 BB+/Baa3 -5
Mocksa-27 4000 15,00 20.nex.05 20.nex.06 14,2 111,29 | -0,11 612110000 | 111,23 111,50 5,10 13,48 1,16 BB+/Baa3 -24
Mocksa-31 5000 10,00 20.Ho5.05 20.mait.07 19,3 106,28 == -0,78 2126 | 10531 107,15 5,95 9,41 1,49 BB+/Baa3 40
Mocksa-42 3000 10,00 13.H08.05 13.a8r.07 221 107,55 108,20 BB+/Baa3
Mocksa-40 5000 10,00 26.0k1.05 26.0k1.07 246 108,35 0,03 1083500 | 108,35 108,70 572 9,23 191 BB+/Baa3 <12
Mocksa-43 5000 10,00 17.Ho8.05 17.mai1.08 314 109,60 == -0,35 148 945374 | 109,45 109,60 6,09 9,12 2,40 BB+/Baa3 -18
Mocksa-29 5000 10,00 05.nek.05 05.110H.08 32,0 10941 = -0,16 90911271 = 109,36 109,55 6,16 9,14 247 BB+/Baa3 -14
Mocksa-36 3900 10,00 16.0ex.05 16.0ex.08 38,5 110,63 0,68 420353319 110,01 110,70 6,33 9,04 293 BB+/Baa3 -21
Mocksa-41 5000 10,00 30.9H8.06 30.10n.10 58,2 109,86 112,00 BB+/Baa3
Mocksa-38 5000 10,00 26.nex.05 26.nex.10 63,1 113,26 114,30 BB+/Baa3
Mocksa-39 4800 10,00 21.9H8.06 21.mon.14 106,6 111,36 | -0,21 235151284 1 111,32 111,40 6,95 8,98 6,59 BB+/Baa3 -1
Mock 06n-3 4000 11,00 19.deB.06 19.a8r.07 22,3 106,75 120,00 3B-/ruAA-/Ba3

Mock 06n-4 9600 11,00 25.0kT.05 21.anp.09 42,7 3B-/ruAA-/Ba3

Mock 06n-5 12000 10,00 04.anp.06 30.map.10 541 108,90 = -0,26 | 1288896496 108,85 108,95 7,26 9,18 3,17 | 3B-ruAA-/Ba3 65
Huxerop 06n-1 1000 11,80 02.Ho.05 01.H05.06 12,6 104,75 0,01 5237500 | 104,00 104,90 719 11,26 0,97 196
Huxerop 06n-2 2500 10,43 03.Ho5.05 02.Ho.08 37,0 105,75 0,05 5393280 | 105,38 105,75 7,55 9,86 2,10 140
Hosocubupck-2 1500 13,00 06.0ex.05 07.0ex.06 13,8 105,00 105,40

Hosocubupck-3 1000 4,95 10.91B.06 14.m0n.09 455 111,80 | -0,09 50310 | 111,75 111,95 8,37 4,43 3,28 170
Hosocu6 o6n 1500 13,50 30.0kT.05 27.m0n.06 94 104,76 0,06 547884 | 104,70 104,75 728 @ 680 12,89 0,73 249
Hosocu6 06n-2 2000 13,30 01.aek.05 29.Hos.07 257 110,89 | -0,01 7101316 110,50 110,69 7,89 11,99 1,94 199
Camap 06n-1 1185 12,00 03.5H8.06 04.10n.06 8,6 102,65 105,30 BB-/Ba2

Camap 06n-2 1500 6,82 15.0ex.05 09.ceH.10 59,5 99,83 | -0,02 15545 293 99,70 100,30 7,04 6,83 3,92 BB-/Ba2 24
Tsep 06n-2 600 16,90 24.Ho1.05 23.Ho5.06 133 110,80 0,00 110800 /= 100,85 110,90 6,76 15,25 1,07 147
Tomck 300 13,00 24.Ho1.05 22.Ho5.07 255 105,00 107,00

Tomck 06n-1 500 12,00 26.91B.06 27.m0n.06 94 103,17 | -0,05 5726115 102,50 715 @ 683 11,63 0,73 ruA|| 235
Tomck 0611-2 600 11,00 13.anp.06 13.0k1.07 241 105,90 106,02 ruA

Yda-3 400 10,03 17.51B.06 18.10n.06 9.1 101,11 102,40 B

Yda-4 500 10,03 06.aek.05 03.10H.08 319 105,01 105,50 B

Xab kpait-5 700 11,00 05.9H8.06 05.0T.06 17 103,06 == -0,06 786348 | 103,05 103,40 736 @ 7,05 10,67 0,89 226
XMAO 1000 15,00 08.aek.05 08.aek.05 17 101,00 BB/ruAA
XMAO-2 3000 12,00 26.H05.05 27.mait.08 31,7 111,30 -0,29 22265000 | 101,07 111,50 7,29 10,78 242 BB/ruAA 102
Yysawmsa-2 500 9,00 11.9HB.06 13.anp.07 18,0 102,30 102,90

Yysawms-4 750 12,33 28.map.06 27.map.09 418 113,26 0,04 16492340 | 113,00 113,50 8,00 10,89 3,09 141
Akyna-3 800 12,00 20.0ex.05 17.1m0H.08 324 109,66 =~ -1,03 109660 = 109,80 110,70 8,18 10,94 2,37 ruA- 187
AxyTna-4 1000 14,00 15.0ex.05 16.map.06 49 102,40 103,48 ruA-
AkyTna-5 2000 10,00 20.0k1.05 21.anp.07 18,3 ruA-
AkyTna-25006 2000 10,00 17.Hos.05 13.mait.10 55,6 107,50 108,75 ruA-

AHAO 1800 11.00 05.cbeB.06 03.a8r.08 34.0 BB-/ruA/B1

Apocn 06n-2 1000 13,28 03.9H8.06 03.10n.07 20,7 108,70 | -0,41 2174000 = 108,66 109,04 7,72 12,22 1,58 212
Apocn 06n-3 1000 12,50 17.Hos.05 17.Hos.06 13,1 103,66 0,00 62193 | 103,66 103,90 7,20 12,06 0,74 192
Apocn o6n-4 1000 11,00 22.Ho1.05 26.mait.09 438 108,41 0,00 22498855 || 108,40 108,55 7,96 10,15 3,12 131
FOCYAAPCTBEHHbIE OBNUTALUA

003 27022 2129% 8,00 16.H08.05 15.0eB.06 4,0 101,38

003 27024 15001 7,00 18.91B.06 19.anp.06 6,1 101,46

003 45002 2760 10,00 01.¢peB.06 02.a8r.06 9,6 103,90 104,10

003 45001 28 356 10,00 16.H08.05 15.H08.06 13,1 102,79 = -0,03 38546970 = 102,65 102,79 5,10 9,73 0,55

003 27025 25 806 7,50 14.nex.05 13.10H.07 20,1 102,00 0,00 15299985 | 101,76 102,05 5,59 7,35 1,62

003 27019 8800 10,00 18.91B.06 18.1m0n.07 21,2 107,20 107,40

003 27020 8800 10,00 08.¢peB.06 08.a8r.07 219 107,50

003 25058 31866 6,30 02.Ho5.05 30.anp.08 30,8 10042  -0,18 101374091 = 100,25 100,45 6,26 6,27 2,23

003 46001 60 000 10,00 14.nex.05 10.ceH.08 35,2 108,15 0,35 5912569 | 108,10 108,15 6,05 9,25 2,01

003 27026 16 000 8,00 14.nex.05 11.map.09 413 101,15 102,20

003 25057 33773 7,40 26.0k1.05 20.9H8.10 51,8 102,61 | -024 | 4754147203 @ 102,60 102,65 6,86 721 3,55

003 46003 37297 10,00 18.91B.06 14.m0n.10 57,6 112,25 112,33

003 46002 62 000 10,00 15.0eB.06 08.asr.12 82,8 109,51 | -0,07 176581120 ' 109,60 109,80 7,01 9,13 495

003 46017 21943 9,50 16.H08.05 03.a8r.16 1314 10517 | -0,44 129411198 | 105,20 105,30 7,03 9,03 7,01

003 46014 58 290 10,00 15.map.06 29.a8r.18 156,6 109,24 = -0,19 140917 500 |~ 109,10 109,35 6,95 9,15 6,15

003 46018 17937 9,50 14.nex.05 24.Hos.21 196,0 11041 | -0,31 88855506 = 110,05 110,45 6,96 8,60 9,20
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PbIHOK eBpooGnUraumit

EEry T h Ol e Oata [Nara cnep. Liena W3meHeHue, Cnpag k Mog.
norateHus KynoHa 3aKpbITUA % noraweHus | Tekywas uHAukatopy, 6.n. || Atopaums

CYBEPEHHbIE OBNUTALIUA
Russia '07 $ 2400 000 10,00 26 nion 07 26 pek 05 107,81 0,00 5,05 9,28 81,5 1,50
Russia '10 $ 2820 041 8,25 31 map 10 31 map 06 106,81 -0,09 6,46 7,72 215,8 3,69
Russia '18 $ 3466 671 11,00 24 vion 18 24 anB 06 146,09 -0,55 5,83 7,53 121,5 7,75
Russia '28 $ 2500 000 12,75 24 vioH 28 24 pek 05 181,19 -0,50 5,94 7,04 125,8 10,44
Russia '30 $ 18 400 000 5,00 31 map 30 31 map 06 111,29 -0,44 5,69 4,49 122,9 7,99
MinFin V $ 2837 000 3,00 14 man 08 14 man 06 94,22 -0,11 5,48 3,18 124,0 2,34
MinFin VI $ 1750 000 3,00 14 man 06 14 man 06 98,83 0,00 511 3,04 89,8 0,54
MinFin VII $ 1750 000 3,00 14 man 11 14 man 06 87,31 -0,34 5,73 3,44 134,6 4,82
MinFin VIII $ 1322 000 3,00 14 Hos 07 14 Hos 05 96,58 -0,08 4,77 3,11 52,7 1,93
Aries '07 eur 2000 000 5,52 25 okt 07 25 anp 06 105,50 -0,05 2,72 5,24 0,52
Aries '09 eur 1000 000 7,75 25 okt 09 25 okt 06 115,61 -0,11 3,50 6,70 -79,8 3,50
Aries '14 $ 2435 500 9,60 25 okt 14 25 anp 06 128,29 -0,33 5,56 7,48 110,5 6,40
MYHULUMNANBHBLIE OBNUTALIMKA
Mocksa '06 eur 400 000 10,95 28 anp 06 28 anp 06 104,04 -0,05 2,72 10,52 -238,6 / -148,9 0,50
Mocksa '11 eur 374 000 6,45 12 okt 11 12 okt 06 112,41 -0,15 5,68 5,74 -5,1 / 129,5 5,38
KOPMOPATUBHbIE OBNTUTALIMKA
AINPOCA '08 $ 500 000 8,13 06 man 08 06 Host 05 105,55 -0,03 5,74 7,70 23,3 / 1471 2,20
AINNPOCA '14 $ 500 000 8,88 17 Hos 14 17 Hos 05 114,54 -0,64 6,71 7,75 63,8 / 230,7 6,18
Alfa-Bank '06 $ 190 000 8,00 13 anp 06 13 anp 06 101,01 0,05 5,77 7,92 1556 / 160,5 0,45
Alfa-Bank '07 $ 150 000 7,75 09 cbes 07 09 cbes 06 100,88 -0,02 7,01 7,68 1956 / 2771 1,19
Bank Mocksbl '09 $ 250 000 8,00 28 ceH 09 28 map 06 104,40 -0,25 6,70 7,66 47,8 / 240,5 3,33
Bank Mocksbl '10 $ 300 000 7,38 26 Host 10 26 Hos 05 102,74 -0,55 6,73 7,18 33,4 / 238,8 4,08
BbA '08 $ 150 000 8,50 21 man 08 21 Hos 05 101,61 -0,14 7,79 8,37 228,9 /| 3525 2,20
BTG '08 $ 550 000 6,88 11 pex 08 11 pek 05 103,88 -0,13 5,51 6,62 -33,6 / 122,5 2,73
BTB 11 $ 450 000 7,50 12 okt 11 12 anp 06 106,98 -0,33 6,09 7,01 -30,6 / 171,6 4,10
BTE '15 $ 750 000 6,32 04 cbes 15 04 cbes 06 101,24 -0,77 6,82 6,24 36,2 / 236,6 3,66
BTG '35 $ 1000 000 6,25 02 nion 35 02 sHB 06 99,60 -0,80 6,28 6,28 34,3 / 160,0 7,04
Bbimnenkom '09 $ 450 000 10,00 16 nioH 09 16 nek 05 108,52 -0,34 7,29 9,21 129,9 / 299,22 2,96
Bbimnenkom 10 $ 300 000 8,00 11 dbeB 10 11 dbe 06 101,88 -0,562 7,48 7,85 1115 [ 3157 3,54
Bbimnenkom '11 $ 300 000 8,38 22 okt 11 22 anp 06 103,32 -0,38 7,67 8,11 136,9 / 330,2 4,67
[asnpom '07 $ 500 000 9,13 25 anp 07 25 anp 06 105,07 -0,06 5,55 8,68 50,2 / 131,6 1,40
[asnpom '09 $ 700 000 10,50 21 okt 09 21 anp 06 116,13 -0,51 5,90 9,04 -55,6 / 160,2 3,31
[asnpom 10 eur 1000 000 7,80 27 ceH 10 27 ceH 06 115,50 -0,35 4,24 6,75 2213 /| -56 4,13
[asnpom '13 $ 1750 000 9,625 01 map 13 01 map 06 119,22 -0,46 6,31 8,07 -14,4 / 1931 5,38
Gazstream '13 $ 646 500 5,625 22 mion 13 22 aHB 06 99,07 -0,29 5,78 5,68 -30,6 / 139,3 6,11
[asnpom '15 eur 1000 000 5,875 01 nioH 15 01 nioH 06 107,30 -0,53 4,90 5,48 -101,6  / 442 7,18
[asnpom '20 $ 1250 000 7,201 01 cbes 20 01 cbes 06 105,51 -0,33 6,60 6,82 / 214,0 4,55
[asnpom '34 $ 1200 000 8,625 28 anp 34 28 okt 05 123,24 -0,86 6,67 7,00 73,2 /2211 11,65
[asnpombark '08 $ 1050 000 7,25 30 okt 08 30 okt 05 102,88 -0,28 6,19 7,05 43,2 / 191,0 2,59
[asnpombank '15 $ 1000 000 6,50 23 ceH 15 23 map 06 96,61 -0,55 6,98 6,73 106,3 / 2521 712
EBpas '06 $ 175 000 8,88 25 ceH 06 25 map 06 102,33 0,03 6,21 8,67 1104 / 2051 0,87
EBpas '09 $ 300 000 10,88 03 aer 09 03 cbes 06 109,77 -0,04 7,83 9,91 1786 / 3527 3,04
3enut '06 $ 125 000 9,25 12 nioH 06 12 pex 05 101,89 0,46 6,12 9,08 1071 / 188,5 0,59
MBPP '08 $ 150 000 8,63 03 map 08 03 map 06 101,28 -0,13 8,01 8,52 2586 / 3749 2,08
MOM-Bahk '05 $ 200 000 10,75 16 nek 05 16 nek 05 100,69 0,05 5,65 10,68 1439 / 1488 0,14
MOM-Bahk '06 $ 200 000 9,38 23 ceH 06 23 ceH 06 102,95 0,12 5,91 9,11 170,1 / 167,5 0,87
MeradoH '09 $ 375 000 8,00 10 pek 09 10 pek 05 101,68 -0,39 7,51 7,87 126,0 / 320,7 3,37
MMK '08 $ 300 000 8,00 21 okt 08 21 anp 06 102,41 -0,15 7,09 7,81 13156/ 2814 2,63
MTC '08 $ 400 000 9,75 30 sHB 08 30 sHB 06 106,91 -0,33 6,41 9,12 1362 / 2116 1,99
MTC '"10 $ 400 000 8,38 14 okt 10 14 anp 06 104,72 -0,39 7,23 8,00 54,8 / 2882 4,03
MTC "12 $ 400 000 8,00 28 aHB 12 28 aHB 06 102,87 -0,73 7,42 7,78 113,1 / 303,5 4,80
HWKonn '07 $ 150 000 9,00 19 map 07 19 map 06 102,41 -0,05 7,15 8,79 210,1 / 2915 1,29
HOMOC '07 $ 125 000 9,13 13 dbes 07 13 dbe 06 102,16 0,05 7,34 8,93 228,7 /| 310,2 1,19
Hopxukens '09 $ 500 000 7,13 30 ceH 09 30 map 06 100,92 -0,06 6,85 7,06 59,9 / 255,2 3,37
MeTtpokommepy, '07 $ 120 000 9,00 09 cbes 07 10 dbeB 06 102,73 0,04 6,74 8,76 168,9 / 2504 1,19
Mpomce6aHk '06 $ 200 000 10,25 27 okt 06 27 okt 05 102,79 -0,07 7,32 9,97 2206 / 3095 0,90
MpomcTpoibatk '08 $ 300 000 6,88 29 nion 08 29 aHB 06 100,81 -0,14 6,54 6,82 88,5 | 2245 2,44
MpomcTpoibatk '15 $ 400 000 6,20 29 ceH 15 29 map 06 96,50 -0,49 7,05 6,42 66,7 / 281,44 4,15
PBP '08 $ 170 000 6,50 11 aBr 08 11 dbe 06 100,48 -0,24 6,30 6,47 61,5 / 200,5 2,49
Pocbank '09 $ 300 000 9,75 24 ceH 09 24 pek 05 105,39 0,31 8,13 9,25 167,1 / 3817 2,26
PocHedTb '06 $ 150 000 12,75 20 Hos 06 20 Hos 05 107,01 -0,562 5,88 11,92 77,5 / 167,3 0,96
PycCraHnpapt '07 $ 300 000 8,75 14 anp 07 14 anp 06 102,19 0,01 7,15 8,56 1423 | 276,9 1,36
PycCraHnpapt '08 $ 300 000 8,13 21 anp 08 21 anp 06 101,09 -0,40 7,64 8,04 212,3 /| 3374 2,22
CbepbaHk '06 $ 1000 000 5,41 24 okt 06 26 okt 05 101,18 0,00 4,73 5,35 / 1,36
CbepbaHk '15 $ 1000 000 6,23 11 dbeB 15 11 dbe 06 99,55 -0,76 6,35 6,26 -11,2 /1891 3,67
Cesepcrans '09 $ 325 000 8,63 24 cbes 09 24 cbes 06 103,39 0,08 7,45 8,34 1546 / 3165 2,83
Cesepcrans '14 $ 375 000 9,25 19 anp 14 19 anp 06 108,46 0,01 7,86 8,53 1756 / 340,8 5,93
CunbHedTs '07 $ 400 000 11,50 13 dbes 07 13 dbe 06 107,43 0,07 5,48 10,70 42,9 / 1244 1,19
CunbHedTb '09 $ 500 000 10,75 15 anB 09 15 aHB 06 113,73 0,03 5,99 9,45 94,0 / 175,5 2,69
SINEK '15 $ 250 000 7,70 03 aer 15 03 cbes 06 101,89 -0,11 7,23 7,56 123,7 | 276,8 6,71
Cucrema '08 $ 350 000 10,25 14 anp 08 14 anp 06 106,76 -0,09 7,21 9,60 2156 / 2910 2,17
Cucrema 11 $ 350 000 8,88 28 aHB 11 28 aHB 06 104,84 -0,23 7,37 8,47 97,6 / 302,1 4,10
TNK'07 $ 700 000 11,00 06 Hos 07 06 Host 05 109,63 -0,07 5,89 10,03 84,2 / 165,7 1,75
Ypancub '06 $ 140 000 8,88 06 nion 06 06 sHB 06 101,71 0,11 6,31 8,73 1202 / 210,0 0,66
XKo '08 $ 150 000 9,13 04 cbes 08 04 cbes 06 102,36 -0,35 7,96 8,91 259,2 /| 3701 1,99
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8,00 -

Promisvyazbank '06 (B1/B-) ~ NIKoil '07

' YPAACVB

DUHAHCOBAS KOPMOPALUWSA

PbIHOK BHeWHMX BONroB (No Alopauun 0643aTenbCTB)

HCFB '08 (Ba3/B-) ® Severstal '14 (B2/B+)
: ]

WBD 08 (B3/B+) ®
° ( 5 Evraz '09 (B3/B+)

Megafon '09 (B2/B+

’,'Vim om '10,(B1/8B-)
AR

L4 P
Severstal ‘09 (B2/B+

RusStand "

NOMOS '07 (B1)

o © MTS '12 (Ba3/BB-)

~ ®impeicom 09 (BU/BB-) g w75 10 (Ba3iEE.) $SINEK 15 (Ba)

Sistema '08 (/B) / © SINEK'15 put (Bat)

700 RusStand ‘07 (Ba2/B+) ® MMK 08 (Ba3/BB: © ICB'5 call (Ba2)
’ T AfaBankosBa2B) S o e """ 000"
e .N"'"'Cke' 09 (Ba2/BB+) Gazprombank ‘08 (Baa2/B+)
Petrocom 07 (B1/B) ) e BoM "0 (Baa2/) ALROSA '14 (Ba3/B)
° ) o—— ® )
M ‘09 (Baa2/BB)
/ ) ® Gazprom '20 (Baa3/BBB-;
MTS/08 (Ba3/BB-) - ® CB 08 (Ba3)
Sberbanies call (Baa2/)
Uralsib ‘06 (/B o
) ’ Gazprom '13 (Baa3/BB-|
° ) RBD '08 (Baa3/BB+) ® Gazprombank 05 ° ——© VTB 35 put(Baa2/BB+)
® cyraz 06 (B38+) °
Zenit '06 (51/53 Sibneft '09 (Ba3/BB-)
6,00 - MDM-Bank '06 (Ba2/B) °
s
¥ ° - .
T g ReRBB2/B) Gazstream '13 (Baa2/BB-
. [ ]
Alfa-Bank '05 (Ba2/B) ©Moscow 11 (Ba1/BBB-, eur)
® MinFin VIl (Ba1/BB) Mesxico '15 (Baa2/BBB-)
MDM Bank '05 (Ba2/B) [ Avies 14 (Ba2/BB+)

5,00 MpFin VI (8a1/88)

4,00

Gazprom 97 (Fa3iBB-)
Sibneft '07 (Ba3/BB-)

VTB '08 (Baa2/BB+)

Gazprom 34 put (/BB-
° P s put (/BB-)

@ Gazprom '15 (Baa3/BBB-, eur)

© MinFin VIl (/BB)
Sberbank ‘06 (Baaz/)

°
Sistema'11 put (/B)

@ Gazprom'10 (/BB-, eur)

Aries '09 (Ba2/BB+, eur)
=]

3,00

mof. aopauust, net

MNnaHnpyembie pasmeLleHus

O6Lem
Darta Bbinyck OpraHusaTopbl MapameTpbl OdpepTa
pasmeLy
20 okt 05 KabapauHo-Bankapus PocbaHk 500 2 ropa. CtaBka kynoHa - 14%. AmopTusaums -
20 okt 05 noByc-JnanHr-dGuHaxc-3 CBepbaHk 500 3 ropa. -
25 okt 05 AnbsiHc Pycckuin Teketune-3 TpaHcKpeautbaHk 1200 4 ropa. 2ropa
27 okt 05 BTB-5 BHewwToproaHk 15 000 8 ner. 1,5 roga
28 okt 05 SlkoBneBckuit TekcTUnb ®K YPANICUB 1000 3ropa. 1rog

_voro: J [ || 20/ [ |
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Busnec-6A0K omepamuii ¢ AOATOBEIMH HHCTPYMEHTAMH

PykoBoauTenb 6usHec-6noka
AnekcaHgp lNyray, apugach@uralsib.ru

Cepreii LlemapaoB, knueHTckun meHekep, she_sa@uralsib.ru AHppen Jabuxa, Tpenaep no espoobnurauusiM, dab_ay@uralsib.ru
AHpgpen bopucos, Tpengep PEMNO, bor_av@uralsib.ru
Bopwic M'H36ypr, cTaplmii aHanuTuk, bginzburg@uralsib.ru

AHacTacus 3anecckas, aHanuTuk, zal_av@uralsib.ru

EneHa [loBraHb, KnueHTCKnA MeHempxep, dov_en@uralsib.ru

AHHa KapnoBa, knueHTckuii MmeHeaxep, kar_am@uralsib.ru
TaTbsiHa ApxunoBa, KNMeHTCKUn MeHeaxkep, tarkhipova@uralsib.ru
AnekcaHgp YekuH, aHanutuk, cek_aa@uralsib.ru

YrpaBAeHHE PEIHKOB AOATOBOT'O KAITUTAAR

PykoBoauTenb ynpaBrneHusi
Omntpuii Bonkos, vda@uralsib.ru

Wnbsa 3umuH, ampekTop, zimin@uralsib.ru
l'ysenb TumollkuHa, cT. cneumanucT, tim_gg@uralsib.ru

Hapbs CoHIoLWKWHa, CT. crnieumanucT, son_da@uralsib.ru

AnasnTHUYECKOE yIIPAaBACHHE

PykoBoauTenb ynpaBneHusi
MeTtpy Baagyea, vad_pe@uralsib.ru
3amecTutenb pykoBoauTens ynpaBrieHuUs
KoHcTtaHTuH YepHbiwes, che_kb@uralsib.ru

Crtparerus
MeTpy Bagysa, pykoBoautens ynpaeneHus, vad_pe@uralsib.ru

HedTb 1 ras / QHepreTuka
Katoc PanaHy, cT. aHanuTuk, rap_ca@uralsib.ru

Bnagumup CaBos, cT. aHanuTuk, sav_vn@uralsib.ru
Mapus MnoTHukoBa, aHanuTuk, plo_my@uralsib.ru
Hatanbst MaiiopoBa, aHanutuk, mai_ng@uralsib.ru

Anekcew KopmuymkoB, aHanutuk, kor_an@uralsib.ru
MatBei Taiu, aHanuTuk, tai_ma@uralsib.ru
AHHa KOgnHa, aHanuTuk, udi_an@uralsib.ru

MeTtannyprusa/MawmHocTpoeHue
BsiuecnaB CMONbAHMHOB, CT. aHanUTUK, smo_vb@uralsib.ru
Kvpunn Yyiiko, aHanutuk, chu_ks@uralsib.ru

BaHku
Bnagnmup CaBos, CT. aHanuTuk, sav_vn@uralsib.ru

TenekoMMyHUKauum
KoHcTaHTuH YepHbliwes, cT. aHanuTuk, che_kb@uralsib.ru
Cranncnas KOguH, aHanutuk, yud_sa@uralsib.ru

MoTpe6uTenLCKUM cekTop
Mapat WNbparumos, cT. aHanuTuk, ibr_my@uralsib.ru

OkoHomuka Poccum
Bnagumup Tuxommpos, cT. akoHomucT, tih_vi@uralsib.ru

PepaktupoBaHue/llonurpacus/MNepeBoa
Mapk Bpaadopga, cT. pegakTop (aHrn. 13.),
bra_ms@uralsib.ru

Kpuctodep Poys, pegakTtop (aHrn. s3.),
ros_ch@uralsib.ru

KOnus MpokoneHko, CT. pefakTop,
pro_ja@uralsib.ru

AHppen MaTuropckuia, CT. pegakTop,
pya_ae@uralsib.ru
tOnus KproukoBa, nepesogumk/pegaktop, kru_jo@uralsib.ru

UHTepHeT / Ba3sbl AaHHbIX
Kvpunn BpataHuy, cneunanuct, bra_kv@uralsib.ru

HaCTOﬂLLlMﬁ GlonneTeHb npeaHasHa4vyeH NCKNYUTenbHO Ansa VIHdCJOpMaLLI/IOHHbIX LLeI'Iel7I. Hun npn Kaknx obcToATeNnbCTBax ATOT GlONNeTeHL He AomKeH
MCNoNb30BaTbCA UMM pacCMaTpmMBaTbCA Kak ocbepTa wnu npegnoxexHwe genatb OQ)eprl. HeCMOTpﬂ Ha TO, 4TO ,D,aHHbIl7I MaTtepuan 6bin noaroToBneH
C MakcMmarnbHon TwatenbHocTbo, YPAIICUB He AaeT HUkakux NpsiMbiX UMK KOCBEHHbBIX 3aBEPEHWUI UMW rapaHTU B OTHOLLEHUW JOCTOBEPHOCTU
1 NONHOTBI BKNIOYEHHON B BronneTeHb nHdopmauun. Hu YPAJICUB, Hu areHTbl kKoMnaHum unv adyunmupoBaHHble Nnua He HeCyT HUKaKow
OTBETCTBEHHOCTU 3a NI06bIE NPSMbIE UMK KOCBEHHBIE YBbITKM OT UCNONb30BaHUS HACTOSILLIErO GIONNETEHs UMK CopepXalLencst B HEM WHGOpMaLMK.

Bce npaBa Ha GionneteHb npuHagnexat OO0 «YPAIICUB Kanutany, u cogepxaluasicsi B HeM MHGOpMaLWsi He MOXET BOCTPOU3BOANUTLCSA UK
pacnpocTpaHaTbcs 6e3 npeaBapuTenbHOro MMCbMeHHoro paspeluerusi. © YPANCUE 2005

anannerme aHan3a [oJIroBbiX PbIHKOB

TenedoH 7 (095) 785-1208
20 OK"'6P 7 2005 roga Be6-cant www.ibnikoil.ru
E-mail fisales@uralsib.ru
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